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1. Ilepeyennb

IJIAHMPYEeMBbIX

pPe3yJbTaToB

Oﬁy‘leHHﬂ mo AUCHHUIIJINHE, COOTHECCHHbIX C

INIAHMPYEMBIMH pe3yJbTaTaMHU OCBOCHHS 00pa30BaTe/IbHOM IIPOrPaMMBbI
[Ipouecc u3yyeHus: TUCHUILIMHBI HampaBieH Ha GopMupoBanue cieayroumx xkommnereHuuii OII BO
U OBJIQ/ICHUE CIIEIYIOIUMH pe3ybTaTaMu 00yUYeHHS N0 TUCLUILUIMHE!

Kon n HanmeHoBaHue Kon u [lepedeHp IaHUPyEMbIX PE3yIbTaTOB OOYUYCHHUS IO
KOMIIETEHIIUU HauMEHOBaHUE JTUCIUILTNHE
UHIMKaTOpa
JOCTHKEHUS
[IK-1 Crnocoben| IIK-1.1 3HaeT
¢dopmupoBaTh  cTaHaapThl | PazpabaThiBaeT |-COBpEMEHHBIE OIXOBbIK ONIPEIEICHUIO COAePKAHUS
CTPaTErnyecKoro METO/I0JIOTHYE | PUCK-MEHEIKMEHTa, 0COOEHHOCTEH MPaKTUUECKOI
pEryJMpoOBaHUsl  IPOLIECca| CKME OCHOBBI U | pea-IM3allii YIPAaBICHUECKUX PELICHUN B yCIOBHAX pUCKA
yTIpaBJICHUS PHCKaMH | TIOJIXOBI K 111 000CHOBAHUS U IPUHATHSA (PUHAHCOBO-3KOHOMUYECKUE H
KOpHOpaiuu (GbopMUpPOBaHN | OPraHU3ALMOHHO-YIIPABJICHUECKUE PELICHUS
10 CTaHJAaPTOB | ymeer
CTPATCTUYCCKO | -caMOCTOSATEIBHO BBISABISATh OCHOBHBIC IPU3HAKU
ro BO3HUK-HOBEHHSI pUCKOB, 000CHOBBIBATh U IPUHUMATh
PEryIMpOBaHus | (hruHAHCO-BO-IKOHOMHUYECKHUE H
npouecca OpPraHU3allMOHHO-YIIPABICHYECKUE PELICHUA
YUPpaBJICHHA BJIajieeT HABBIKAMM
puckaMu -popmupoBaHMs GUHAHCOBBIX ACIIEKTOB, HHTEPIPETALUU
KOpHopaliit | nesyypTaToB (PMHAHCOBO-IKOHOMHYECKHUX HCCIIEI0BAHHUIA,
000CHOBaHUS U PUHATHS (PUHAHCOBO-IKOHOMUYECKUX U
OpraHU3aI[MIOHHO-YTIPABICHUECKUX PEIICHUN
[IK-1 Crnoco6en|IIK-1.2 3HaeT
¢dopmupoBath  cTaHaapThl | DopMHUpPYET U |- HCTOYHUKH MH(DOPMALIUU [T IPOBEJCHUS aHATN3a
CTPaTEernyecKoro UCIIOJIb3YET pa3M4YHBIX (PUHAHCOBBIX PUCKOB OpPTraHHU3aIlN, METOIbI
peryaupoBaHus — Ipoliecca| CTaHaapT CTaTUCTHUYECKON 00pabOTKU M aHaIM3a UH(OPMALUH,
yTIpaBJICHUS PHUCKaMH | CTPATETUYECKO | CBSI3aHHOM € OLIEHKOW PUCKOB JIJIsl KOPPEKTUPOBKH
KOpHOpaiuu ro (uHaHCO-BOM cTpaTeruu U 00OCHOBAHUS MMyTEH pa3BUTHS
peryJIupoBaHusl | OpraHu-3aluu
mnmponecca ymeeTr
YIpaBlICHUA - BBIBIIATH, PETUCTPUPOBATD, aHAIM3UPOBATH U
pHUCKaMHU B KIIaCCH-(DUIIUPOBATh PUCKH M pa3padaThIiBaTh KOMILIEKC
ACATCIBHOCTH | MepO-MPUATHN IO UX MUHUMU3AIIUA
Kopriopatun BJIajieeT HABBIKAMM
- 0000mmeHus nHpopMaIH, GOPMUPOBAHHS BBIBOJOB H
000CHOBaHUS ITyTeH pa3BUTHs OU3HEC-aHAIM3a OpraHu3a-1uu
I1K-2 Cnocoben| [1K-2.1 3HaeT
UACHTUPUIUPOBATH u| Unentudumup |-reopuu ynpaBieHUs: pUCKaMH, METOI0B cOopa u 00pa-00Tku
U3MEPSITh (bMHAHCOBBIC | YET U nHpopmanmu o ¢hakropax BHEITHEH U BHYTPEHHEH Cpeibl,
pHCKH, (bopMupOBaTH | OLICHUBAET BIIMSIIOIMX HA EATEIIbHOCTh OpraHU3aI|H,
KOPIIOPaTUBHYI0  CHCTEMY | pUCKH B LIEJISIX | MH-CTPYMEHTAJIbHbIE CPEJICTBA I 00pabOTKH SKOHOMUY-CKUX
yIpaBJI€HUS] pUCKAMU ONTUMU3AIMM | JAHHBIX, KPUTEPUHU BBHIOOPA FPPEKTUBHBIX WHBECTU-ITHOHHBIX
KOPIOPATHBHOT | M ()MHAHCOBBIX PEIICHUH, B TOM YHCJIE C yYETOM YPOBHS
O pHUCK- PHCKOB
MEHEKMEHTa

ymeet

-apryMEHTHPOBaTh BEIOOP (PMHAHCOBBIX HHCTPYMEHTOB IS
NPUHATHS UHBECTULIMOHHBIX U (PMHAHCOBBIX PELICHUN Ha
OCHOBE OM3HEC-aHaJIN3a, PUCKOB U BO3ZMOXHBIX
COLIM-aJIbHO-3KOHOMHUYECKHUX MOCIEICTBUM




BJIajJjeeT HABbIKaAaMH

- KpHTH‘-IGCKOfI OLCHKH BAPHAHTOB MHBCCTUIIMOHHBIX U
(I)I/IHaHCOBI)IX peIJ_IeHI/Iﬁ Ha OCHOBC 6PI3HCC—8.H8.JII/133, pHUC-KOB U
BO3MOKHBIX COIMAJIbHO-OKOHOMUWYCCKHUX HOCJ'IG}I-CTBI/II\/JI

[1K-2

Cnocoben

UICHTU(UIIUPOBATD 5

U3MEPSATh
PUCKH,

KOPIIOPATUBHYIO

¢buHaHCOBBIC
dhopmMupoBaTh
CUCTEMY

yIpaBIeHUS pUCKaMU

[1K-2.2
BricTpauBaet
CUCTEMY
yIpaBlIeHUs
KOPITIOPATUBHBI
MU PUCKAMHU C
y4eTOM
hopMUPYIOIIHX
Csl TPEH/IOB
pa3BUTHUSA
(UHAHCOBBIX
TEXHOJIOTUI

3HaeT

- ICTOYHUKH WH(OPMAITUH IJIs1 TIPOBE/ICHUS aHAIN3A
pa3TUYHBIX (PMHAHCOBBIX PUCKOB OPTaHU3AIINH, METOIBI
CTATUCTUYECKON 00pabOTKU M aHANIM3a HH(pOpMaIIHH,
CBSI3aHHOU C OIICHKOW PHUCKOB ISl KOPPEKTUPOBKU
(buHaHCO-BOM cTpaTeruu U 000CHOBAaHUS MyTEH pa3BUTHSI
OpTraHH-3aIUN

ymeet

- BBIBIISIT, PETUCTPUPOBATH, aHAJTM3UPOBATH U
KI1accu-(pUIMpPOBaTh PUCKU U pa3pabaThIBaTh KOMILIEKC
MEpO-IIPUATHH 110 UX MUHUMHU3AINN

BJI1aJieeT HABbIKAMM
- 00001meHus nHpopMau, GopMUPOBAHHS BBIBOJOB U
000CHOBaHUS ITyTeH pa3BUTUS OM3HEC-aHAIM3a OpraHu3auu

2. IlepeyeHb OLIEHOYHBIX CPEACTB MO AUCIHUIINHE

OlLieHOYHOE Cpe€aCTBO

Kon unnukatopos
MIPOBEPKHU PE3yJIbTATOB

CemecTtp

Ne HanmeHoBaHue pasjiena/TeMsl JOCTHKEHHS
g JIOCTHKEHHS MH/IUKATOPOB
KOMIIETEHIUH o
KOMITETEHITUIH
1. |1 paznmen. TeopeTndeckne OCHOBBI PUCK-MEHEIKMEHTA
[K-1.1, [IK-1.2, Cob
1.1. | TeopeTnuecKue acleKThl PUCK-MEHEKMEHTA 2 | TIK-2.1,TIK-2.2 obeccnoBatne
TIK-1.1, [IK-1.2,
1.2. | Meroapl onpeeneHus BEpOSTHO-CTH U IOCIENCTBUN PUCKOB 2 | MK-2.1, TIK-2.2 Howran
IK-1.1, [IK-1.2, T
1.3. | KourposbHast Touka Ne 1 2 | IK-2.1,TIK-2.2 cer
5 |2 pasnen. OcHobbl paspaGoTKit ynpasieHueCKuX peleHuil B
" | puck-MeHeKMENTE
IK-1.1, [TIK-1.2, P
2.1. | MHCTpyMEHTBI yHpaBJIeHUs PUCKOM 2 | MK-2.1, TIK-2.2 edepar
IK-1.1, [IK-1.2,
2.2. | Crpareruu peleHuil B yCIOBUIX pUCKa 2 IK-2.1, TIK-2.2 Hownan

2.3. | AHanm3 9yBCTBUTENBHOCTH IPO-EKTa

TIK-1.1, IK-1.2,

2 MK-2.1, TIK-2.2 YerHBIi onpoc

24.

[TnanupoBaHue pearnpoBaHMsl HAa PUCKHM, MOHUTOPHHI M KOH-
TPOJIb PUCKOB

TK-1.1, [IK-1.2,

2 TIK-2.1, [TK-2.2 YcerHbll onipoc

2.5. | KorroabHas Touka Ne 2

IK-1.1, IIK-1.2,

2 | MIK-2.1, TIK-2.2 Tecr




TK-1.1, [IK-1.2,

2.6. |IloaroToBka K SK3aMeHy 2 | MK-2.1, TIK-2.2 Tecr
HpOMe)KyTO"IHaH arrecrauus Ox
3. OueHo4HbIE CpeCcTBA (OLEHOYHbIE MATEPUAJIBI)
[IpuMepHBIii TIepedYeHb OLEHOYHBIX CPEACTB Uil TEKYIIero KOHTPOJs YCIIEBa€MOCTH U

MPOMEXKYTOUYHOM aTTECTAlMHI

No | HaumenoBanue
/Tl | OLIGHOYHOTO CPEJICTBA

Kpatkas xapakrepucTuka
OLIEHOYHOTO CpEJCTBa

[pescTaBieHne OIEHOYHOTO CPEACTBA B
donae (OneHOUHBIC MAaTEPHUATTBI)

Texymuii KOHTPOJIb

JL1st o1leHKM 3HAHUH

1 CobecenoBanue

CpencTBo KOHTPOJIA,
OpraHU30BaHHOE KaK
crienpanbHas oecena
MperoaBaTelis ¢
00yUaroImuUMCs Ha TEMBI,
CBSI3aHHBIE C U3y4aeMOM
JTUCIIAIIINHOM, 1
paccuMTaHHOE Ha
BBIICHCHHE 00beMa 3HaHUH
00yyJaromierocs o
OTIPEICIICHHOMY pa3Jieiy,
Teme, mpobyemMe U T.1I.

Bomnpockr mo Temam/pazaenam TUCIUTUTMHBI

2 VYeTHbll onpoc

CpenctBo koHTpOJIsI 3HaHUM | [lepeueHs BOmpocoB i1l yCTHOTO omnpoca

CTY/CHTOB,
crocoOcCTByIOIIICe
YCTaHOBJICHUIO
HETOCPEICTBEHHOTO
KOHTaKTa MEXTY
IPero/iaBaTesieM U
CTYACHTOM, B TIpoIiecce
KOTOPOTO MPEIO1aBaTelb
NOJTy4JaeT MIMPOKUE
BO3MOJKHOCTH JIJIs1 U3yUCHHS
WHIUBUIYaTbHBIX
0COOCHHOCTEH yCBOCHUS
CTyJICHTaMH Y4eOHOTO
MaTepHara.

3 Tect

Cucrema
CTaHIapTU3UPOBAHHBIX
3aJaHUM, TTO3BOJISIONIAS
aBTOMaTH3UPOBATH
MpoIEeAYpY U3MEPEHUs
YPOBHSI 3HAHUHN U YMEHHI
00ydJaromerocs.

®doH TECTOBBIX 3aJaHUN

J71s OLleHKN yMEHUI




4 Pegepar Pegepar ITponykr | Temsl pedepaToB
CaMOCTOSATEIbHOM paboThI
CTYJICHTA,
IPEJICTaBIISIIOIIMNI cOO0M
KpaTKO€ U3JI0KEHHE B
NUCHbMEHHOM BHJIE
HOJIyYEHHBIX PE3yJIbTaTOB
TEOPETHUYECKOTO aHAIH3a
OIIPENEIICHHON HayYHO1
(yuebHo-
UCCIIEI0BATENILCKON) TEMBI,
IJIe aBTOP PACKPHIBACT CyTh
uccieayeMoi npooaemsl,
NPUBOJNT Pa3TMUHBIC TOUKH
3peHMs, a TAKKe
COOCTBEHHBIE B3TJISA/IbI HA
Hee.

) Hoxnaz, coobuieHue [Iponykr camocTosiTensHOM | TeMbl TOKIa0B, COOOIIEHUN
paboThI CTyICHTA,
HpeCTaBIsIomui coo0i
nyOJIMYHOE BBICTYIIEHUE
0 MPECTABIICHUIO
MOJIyYEHHBIX PE3yJIbTaTOB
pEILIEHUs ONPEAEICHHON
y4e0HO-TIPaKTUYECKOM,
y4e0HO-HCCIIeT0BaATEIbCKON
WJIM HAYYHOU TEMBI

JIJ1s1 O1IEHKH HaBBIKOB

[TpomexyTOUuHas aTTeCcTalus

6 DK3aMeH CpencTBo KOHTPOJIS KoMIuiekr sx3aMeHaMOHHBIX OMJIETOB
YCBOEHUS Y4eOHOTO
MaTtepuaia u
dopmupoBaHUs
KOMIICTCHITHH,
OpraHM30BaHHOE B BU/JIE
Oecepl 110 OWIeTaMm ¢
LEJIbIO TPOBEPKH CTETICHU U
Ka4eCcTBa yCBOCHUS
M3y4aeMoro Marepuasna,
OTIPEICIUTh
HEOOXOIUMOCTE BBEIEHUS
W3MEHEHUH B COJIEpKAHHUE U
METO/Ibl O0yUCHHS.

4. IlpumepHblii GOHI OLEHOYHBIX CPeACTB AJS NMPOBEJCHHS TEKYIIero KOHTPOJIsS M IPOMEKYTOYHOI
arrecTalMy 00y4aKOIIMXCH M0 JUCHUILIHHEe (Moaya0) ""Puck-menexxment"

Ilpumepnvie oyenounvlie mamepuanvl 011 MEKYyu €20 KOHMPOIA yCneeaemocmu

KonTposbHast Touka (pparMeHT)

1. Puck-mMeHemKMEHT Kak HCKyCCTBO, Hayka M creuupuyeckas JUCUMILUIMHA OO0 yCIeurtHoM (yHK-
LHUOHUPOBAHUU MIPEANPUATHS B YCIOBUAX PUCKOBOM CUTYALIMH — 3TO:

a) yIpaBjIeHUE PUCKAMHU KaK CUCTEMHBII MOIXO0/T;
0) YIPABJICHUE PUCKAMH KaK MPOIECCHBIN MOIXO0I;
B) yIpaBiIeHUE PUCKAMH B LIUPOKOM CMBICIIE;

r) YIPABJICHHE PUCKAMH B Y3KOM CMBICIIE;

1) yIpaBiIeHUE PUCKAMU KaK TEOpUS;

e) yIpaBieHHe PUCKAMH KaK MpaKTHKA.



2. PI/ICK-MGHC,Z[)KMCHT KaK IMPAaKTUYCCKUEC MCXAaHHU3MbI U HeﬁCTBHH 110 pa3pa60TKe H pcaim3alun MCp
M0 YMCHBIICHWIO UJIN UCKITFOYCHHUIO CJIy‘-Iaf/'IHBIX MOTEPb B YCIIOBUAX pHCKOBOfI CUTyalluHu — 3TO:

a) yrpaBieHHe pUCKAMH KaK CHCTEMHBIH MOIXO0/;
0) yIpaBiICHUE PUCKAMH KaK MPOLECCHBIN MOIXO0T;
B) yrpaBieHHe PUCKAMH B ITUPOKOM CMBICIIE;

r) yIpaBJIEHUE PUCKAMH B Y3KOM CMBICIIE;

1) yIpaBieHUE PUCKAMHU KaK TEOpHs;

e) yIpaBJICHUE PUCKAMH KaK IPaKTHKA.

3. PI/ICK—MCHGI[)KMCHT KaK CJIOKHasg CHUCTCMA, BKIIOYArom@as YyIpabBIACMYI0 W YIPAaBJHOIIYIO ITOJACH-
CTCMBbI — 3TO:

a) YIPaBJICHHE PUCKAMH KaK CUCTEMHBIN TIOIXO;
0) YIPaBJICHUE PUCKAMH KaK MPOIIECCHBIN MOIXO0I;
B) YIPaBJICHUE PUCKAMH B IIUPOKOM CMBICIIE;

r) YIPaBJICHUE PUCKAMH B Y3KOM CMBICIIE;

1) YIPaBJICHHE PUCKAMH KaK TCOPHSI;

e) YIpPaBJICHUE PUCKAMH KaK MTPAKTHKA.

4. PUCK-MEHEUKMEHT KaK JIMHAMUYHBIN MPOLIECC — ATO:
a) YIPaBJICHHE PUCKAMH KaK CUCTEMHBIN TOJAXO0/;
0) YIPaBJICHUE PUCKAMH KaK MPOIIECCHBIN MOIXO0T;
B) YIPaBJICHUE PUCKAMH B IIUPOKOM CMBICIIE;

r) YIPABJICHHE PUCKAMH B Y3KOM CMBICIIE;

1) YIpPaBJICHHE PUCKAMU KaK TECOPHS;

e) YIPaBJICHHE PUCKAMH KaK ITPAKTHKA.

5.MO>HO BBIIEIUTH Cleayrolmue GOpMbl pUCK-MEHEKMEHTA!
a) MMACCHUBHBIA HMOJIXO0;

0) AKTUBHBIM MOJIXOJ;

B) KOHCEPBAaTHUBHBIN MOIXO0;

r) TpaAUIIMOHHBIN MTOXOI;

) aJanTUBHBIN MOOXO;

e) KOPITOPATUBHBIN MTOAXO/.

6. COBOKYMMTHOCTb OJTHOPOJHBIX IO BPEMEHH MJIM OCHOBE METO0B BO3JICHCTBUS HA PUCK — ATO:
a) METO/1 yNPABJIEHUs PUCKAMU;

0) Croco0 ynpaBJICHHs] PUCKAMU;

B) MEXaHU3M YIIPABIECHUSI PUCKAMU;

r) WHCTPYMEHT YIIPaBJICHUS PUCKAMU;

1) METOJIMKA YIIPABJICHUS PUCKAMU;

e) MpaKkTUKa yMPaBICHUS PUCKAMH.

7. Co3HaTeNbHOE pELICHUE IOJBEPTrHYThCS BO3ACHCTBUIO OINPEAEIEHHOTO BHJA IPEANPUHUMATEIb-
CKOTO pHUCKa — 3TO:

a) YKIOHEHHE OT PUCKa;

0) n30€KaHNEe PUCKA;

B) COITIaCUe Ha PUCK;

r) CHH)KEHUE CTETIEHU PUCKA,;

) MIEPEHOC PUCKA;

e) MIPUHSATHE PUCKA.

8. K conepxanuio MeToja MPUHATHS PUCKa MOXKHO OTHECTHU CIICAYIONINE BBICKA3bIBAHU:

a) OH IpeArnojaraeT OCTaBJICHHE BCErO WM YAaCTH PUCKA 3a MPEANpUHUMATENIEM;

0) IOpU JTaHHOM METOJIeé OTBETCTBEHHOCTh 3a IMPHUHSATHE PUCKA M €ro IMOCIEACTBUH JICKHUT Ha
Mpearnpu-HuMarene;

B) NpEANpUHUMATENI0 HEOOXO0JMMO CO03/1aBaTh (DOHABI JECHEXKHBIX CPEACTB ISl MOKPBITUS
BO3MOKHBIX TIOTEPb;

r) (OHIIBI /IS MOKPBITUS BO3ZMOXKHBIX MOTEPh NMPU MPUHATUH PUCKA CO3AAIOTCS TOJBKO 3a CYET
COO-CTBEHHBIX CPE/ICTB;

1) (OHIIBI /I MOKPBITUS BO3ZMOXKHBIX MOTEPh MPU MPUHATUH PUCKA CO3AAIOTCS TOJBKO 3a CYET

IIPpH-BJICUYCHHBIX CPCICTB;
e) JaHHBI METOJ MMPpEaACTaBIIACT co0oii HamboJee CIIOKHBIH HHCTPYMCHT 3KOHOMHUYECKOH



0€30I1acHO-CTH X03SHCTBEHHOM ACATCIIbHOCTH IIPCAIIPUATHA.
9. AHBTepHaTHBHbIMH Ha3BaHWAMU MCTOAA IIPUHATHUA PHUCKA SABJIAIOTCA:

a) METOJT COXpaHECHHUS PUCKa;

0) METO/I PE3EePBUPOBAHUS PHUCKA;

B) METO/T CHU)KCHUS PUCKa;

r) METO/l YKIIOHEHUS OT PUCKa;

1) METO/T 3aMEHBI PUCKA;

e) METO/1 KOMIIEHCALIUN pUCKA.

10. OcHOBHBIMH (pOpMaMU YIIPABICHUS PHCKAMH METOJIa IPUHSATHUS PUCKA SIBIISTIOTCS:

a) (dhopMHpoBaHUE PE3EPBHBIX CyMM (DMHAHCOBBIX PECYPCOB B CHUCTEME OFOJKETOB, JIOBOIUMBIX
pa3-JIMYHBIM [IEHTPaM OTBETCTBEHHOCTH;

0) (GbopMHUpOBaHUE CHCTEMBI CTPAXOBBIX 3alacoB IO OTACIBHBIM JJIEMEHTaM OOOPOTHBIX
aKTHUBOB,;

B) UCKITIOYEHUE U3 KpyTa MapTHEPOB TeX U3 HUX, KOTOPBIE SBISIOTCS COMHUTEIbHBIMU;

r) CHIDKEHHE JIOJTM 3a€MHOTO KallMTana B CTPYKTYpE KaluTala;

1) ¢dbopmupoBanue pe3epBHOTO (OHIA CYOBEKTOM IKOHOMHKH, CO3/IaBA€MOI0 B COOTBETCTBHE C
TpeOO-BaHUSIMH 3aKOHOIATEIILCTBA U YCTaBa CyOBbEKTa SKOHOMUKH;

e) CO3/IaHUE LIENEBBIX PE3ePBHBIX (DOHIOB B COOTBETCTBHU C yCTAaBOM CYyOBEKTa SKOHOMHKU WU

JIPYTU-MU BHYTPEHHUMH JOKYMEHTaMHU.

[IpakTukO-OpUEHTHPOBAHHBIC 3aaUn

3anava 1.

Onpenenure Oyayllyr0 CTOMMOCTh BKJIajga ¢ y4eToM ¢akTopa pHCKa, €clid: MepBOHAuYalbHAs cymMMma
Biiiana coctasiser 2000 ycn. neH. en., 6e3puckoBas HopMma noxogHocT — 4,5 %, ypOBEHb IPEMHH 32 PHCK
- 7,5 %, o6mmii mepro| pa3MeIieHus BKIaaa COCTABIISIET 2 To1a IPU HAYMCIICHUHU TIPOIICHTA OJIWH pa3 B TO/I.

Omnpenennure HACTOSIIYI0 CTOMMOCTH JACHEKHBIX CPEJCTB C y4eToM (aKTopa PHCKa MPHU CIETYIOIINUX
YCIIOBHUSAX: OXHUAaemas OyIyiasi CTOUMOCTh JeHekHoro Biiaga 500 yci. aeH. ea., 6e3puckoBas HOpMa J0-
XOJHOCTH — 6 %, ypOBEHb IPEMHHU 3a PUCK — 6,5 %, NMepuoa NUCKOHTHUPOBAHUS COCTaBIsAET 4 roja, a €ro
UHTEpBaI — 1 TOI.

3anauva 2.

Komnanusi miaHupyeT OSKCIAHCHUIO Ha MEXIyHapOJHbIE PHIHKM U OyJeT Mojy4yaTh BBIPYUKY B
WHOCTpaHHOU BamoTe. HeoOXoIMMO OICHUTHh PHUCKH, CBSI3aHHBIE C KOJICOAHUSMHU BaIOTHBIX KypCOB, U
MPENIOKUTh MHCTPYMEHTBI JUIsl UX XeMkupoBaHus. [IpoBecTH aHamu3 MCTOPUM U3MEHEHMsI KypCOB BalloT,
COCTaBHUTh MPOTHO3 Ha OmmKalmmii rox U pa3padoTaTh CTPATETHIO MCIOJIb30BAHHS BAIOTHBIX (PHIOYEPCOB
WM OMLMOHOB /I MUHUMH3AIUU PUCKA.

3agaua 3.

@OUHAHCOBBIII MHCTUTYT OLICHWBAE€T PHUCK HEUCIOJHEHHUS 00sA3aTeNbCTB MO KpeAuTaM HEeOOJbIION
TpymIe KOPIMOPATUBHBIX KIUEHTOB. PaccumraTh BeposTHOCTH Aedoisita (PD) ams kaxmaoro u3 KIUEHTOB,
WCIOJIb3Ysl JOCTYIHbIEC JaHHble (PMHAHCOBOW OTYETHOCTU U KPEIUTHBIX peHTHHIroB. IIpeanokuth BapHaHTbHI
XeJKMPOBAHUS, TAKUE Kak KpenuTHbIE edonTHbIe cBombl (CDS).

3amaya 4.

WNuBecTuninonHbiil (JOHJ XOYET OLICHUTh CTENEHb PUCKa B CBOEM MoOpTdese, COCTOSIIEeM U3 aKIHi,
obnuranuii U AepuBaTUBOB. VCNosb3ys MCTOpUYECKHE TaHHBIE O JOXOJHOCTSX COCTABIISIIOIIMX MOPTQEs,
MOCYMTATh TOKa3aTenu pricka, Takue kak Value at Risk (VaR) m Conditional Value at Risk (CVaR), u
MPEIOKUTD CITOCOOBI ONITUMH3AITUN TTOPTQEISL.

3agaua 5.

Komnanusi xouer MUHUMHU3UPOBATh ONEPALMOHHBIE PUCKH, CBS3aHHbIE C ()MHAHCOBBIMU MPOIECCAMH,
TaKUMH KaKk oOpa0oTka MiaTekeld W YIpaBlICHHWE ACHEKHBIMH MOTOoKamu. CMOIenupoBaTh CIEHApUil, B
KOTOPOM Tmpou3omen cOoi B cucreMe o0paboTku r1uiaTtexed. PaspaboTaTe TutaH JOeWCTBUM s
MHUHHMMH3ALIUU [T0TEPh, BKIIOYask BHEPEHUE PE3EPBHBIX CUCTEM U YJIYUIIEHUE TEKYIIHX MPOIECCOB.

3amauya 6.

[IpenmpusiTie MOJDKHO  TPOAHATU3UPOBATh CBOIO  CHOCOOHOCTH CBOEBPEMEHHO  BBITIOJIHATH
KpaTKOCpOYHBIE  00s3aTenbcTBa 0€3 NPUBJICUEHHUS  JIOTIOJHUTEIHHOTO BHEMIHETO  (hDMHAHCUPOBAHUS.
[IpoBecTn aHanmM3 TEKylIeld JHUKBUIHOCTH, PACCUMTAB TaKUe IMOKa3aTeNH, Kak KOI(PPUIMEHT TeKyIien
JUKBUIHOCTH W KOO(PQUIMEHT ObICTpoM  JHUKBUAHOCTU. Pa3paboTaTh  cTpaTeruio  yHpaBieHHUS
KpPaTKOCPOYHBIMU aKTUBAMH M 0053aTEbCTBAMH IS YIIYUILIEHUS JINKBUTHOCTH.



Ilpumepnuie oyenounvie mamepuanl
0J151 NPOBEOEHUS NPOMENCYMOYHOU ammecmayuu (3auem, IK3ameH)
nO UMO2am 0ce0eHUs OUCYUNIUHDBL (MOOY/IA)

Bomnpocs! k 3x3aMeny

1. [TonsiTue cpenpl GUHAHCOBOTO MPEINTPUHUMATEIHCTBA. XaPAKTEPUCTHUKA MUKPOCPEIBI.

2. MeTop! OLIEHKH KPEeIUTOCIIOCOOHOCTH Ha OCHOBE OYXTaJITEPCKUX JTaHHBIX.

3. Puck kak sxoHOMHUYeckast kateropus. CyniHOCTb NPEAIPUHUMATENBCKOTO PUCKA.

4. [Ipouecc ynpaBieHHst KpEAUTHBIMU PUCKaMHU.

5. XapakTepuCTHKa 30H IPEANPUHUMATEIBCKOTO PUCKA B AEATEIBHOCTH MPEAIPUITHI.

6. [onsitue cpenbl PUHAHCOBOTO MPEANTPUHUMATEIHCTBA. XapaKTEPUCTUKA MAKPOCPEIBL.

7. Puck kak BeposiTHOCTHas Kareropusi. OCHOBBI TEOPHUH MPEAIPUHUMATENBCKOTO PUCKA.

8. OcHOBHBIE CHIOCOOBI yNpaBiIeHUs] KPEAUTHBIM pUCKOM. [lepeolieHka akTMBOB MO PBIHOYHOM
ctou-MocTu. ObecneueHre 00s3aTeNbCTB.

9. Metoapl OLICHKM IPEANPUHUMATENIBCKOIO PHUCKa. Buabsl moreps B IPEANPUHUMATEIBCKON
JesATeNb-HOCTH.

10. OcHOBHBIE CTOCOOBI  yHpaBJICHUS KPEAWTHBIM pPHCKOM. Pe3epBHpOBaHHME CPE/CTB;
JUMUTHUPOBAHUE.

1. [Toaxob1 K ONIPEAETIEHNIO KATETOPUH PUCKA.

12. OcHOBHBIE CHOCOOBI YIpaBICHUS KPEeIUTHBIM puckoM. JluBepcudukaius mnoprdens.
B3aumo3ader BcTpeuHbIX TpeOOBaHUI (HETTHHT).

13. OyYHKIUM PUCKA.

14. OcHOBHBIE CIIOCOOBI yNpaBIEHUS KPEOUTHBIM PHUCKOM. BpIpaboTka yCIIOBHI JOCPOYHOTO
B3bICKa-HUS CyMMBbI 33JI0JDKEHHOCTH U IIPEKpallleHus AeCTBUS 0053aTeIbCTB.

15. OcCHOBHBIE IPU3HAKH KIACCH(DHUKAIINH TIPEIPUHUMATEIBCKAX PUCKOB.

16. OcHOBHBIE CIIOCOOBI YIpaBJIEHUS KPEAUTHBIM pucKoM. CeKblopuTH3alus JOJTOBBIX
00s13aTeNIbCTB. XEIKUPOBAHHUE C IOMOILBIO KPEAUTHBIX IIPOU3BOIHBIX HHCTPYMEHTOB.

17. Buel prckoB B IpeAIpuHUMATEIBCKON A€ TEILHOCTH.

18. OO01mmast xapakTepucTUKa pUCKOB B OAHKOBCKOM JI€ATEIHHOCTH.

19. XapakTepucTUKa OCHOBHBIX TEOPUM MPENPUHUMATENCKOTO prcka. Kinaccuueckas teopus.

20. OCHOBHBIE MEXaHU3MBI PETYJIUPOBAHUS OAHKOBCKUX PHCKOB.

21. XapakTepuCTUKa OCHOBHBIX TEOpPUU MPEANPUHUMATENIBCKOTO pHcka. Heokmaccuueckas
TEOPUS.

22. Bupl 6aHKOBCKUX pHCKOB. BHenHne OaHKOBCKUE PHUCKH.

23. PacueTHO-aHanmUTHYECKUIT METO U3MEPEHHS U OLICHKH PUCKA. XapaKTepUCTHKa MTOKa3aTeseu.

24. XapakTepucTUKa CTPAHOBOTO PUCKA. METOAMKN €ro U3MEPEHUs.

25. XapakrepuCcTHKa 30H PUCKA B NIPEAIPUHUMATEIBCKOU ACATEIBHOCTH.

26. BantoTHbie 0aHKOBCKHME pUCKU. VIX CTPYKTypa M XapaKTepUCTHKA.

217. Buasl noreps B IpeANPUHUMATEIILCTBE.

28. MeTop1 yIpaBiIeHHs BaTIOTHBIMU OAaHKOBCKUMHU PUCKaMHU.

29. OcCHOBHBIE METO/IbI YIIPABIEHUS PUCKAMU B NIPEATNIPUHUMATEIBCTBE.

30. BrayTtpennue pucku B 0aHKOBCKOW AestenbHOCTH. [{uddepennmanus 6aHKOBCKMX PHUCKOB B
3aBH-CUMOCTH OT CHEIUPUKH JIeATEITHPHOCTH OAaHKa.

31. [TonsaTre 1 cymHOCTh PUHAHCOBBIX PUCKOB. ICTOYHUKN WX BOSHHUKHOBEHHUSI.

32. Pucku, cBsi3aHHBIE ¢ XapakTepoM OaHKOBCKHUX OIepanuil. PUCKM MacCUBHBIX oneparuii.

33. XapakTepuCTUKa BAIFOTHOTO pUCKa. BUbl BaTIOTHBIX PHUCKOB.

34. Pucku aktuBHBIX onepauuil. [IpoLIEeHTHBIN PUCK, €TI0 XapaKTepUCTUKA, YIIPABICHUE UM.

35. [Tonsarue prHAHCOBBIX AEPUBATUBOB B (PMHAHCOBOM PUCK-MEHEKMEHTE.

36. [Toprdenbuplii puck. BapuaHTbl pa3BUTHS CUTyallud M PEKOMEHIAIMU 10 CHUXKEHUIO
OaHKOBCKOTO PHCKA.

37. Bunpl ¢puHaHCOBBIX HHCTPYMEHTOB. ba3oBble JEepUBATUBBI M UX XapaKTePUCTUKA.

38. Puck nagenust 001MIepbIHOYHBIX 1IeH. B3aUMOCBsI3b TUHAMUKA PUCKA U TTPUOBLITH.

39. [IpousBoHbIe (PMHAHCOBBIE MHCTPYMEHTHI M UX XapaKTePUCTUKA.



TumnoBble NPaKTUKO-OPHUEHTUPOBAHHBIE 3a/1aHUS K SK3aMEHY

3amaua 1.

Omnpenenure Oyaynlyr0 CTOMMOCTh BKJIajga ¢ y4eToM ¢akTopa pHCKa, €clii: MepBOHAYalIbHAs cymMMma
BK1aga cocrasisier 2000 ycn. aeH. ef., 6e3puckoBas HopMa 10XoAHOCTH — 4,5 %, ypOBEHb MPEMHUH 32 PHUCK
- 7,5 %, o0muii mepuo]] pa3MeIeHus BKIaga COCTaBIsAeT 2 ToAa MPH HAYUCICHUN IPOLIEHTA OJIMH Pa3 B TOI.

Omnpenennure HACTOSIIYI0 CTOMMOCTH JCHEKHBIX CPEJCTB C y4eTOM (haKTopa PHCKa MPHU CIETYIOIINX
YCIIOBUAX: OXHUAaemas OyIyiasi CTOUMOCTh AeHekHoro Bkiaga 500 yciu. aeH. ea., 6e3puckoBas HOpMa J0-
xoaHocTH — 6 %, ypoBEeHb MpeMuu 3a puck — 6,5 %, nepuoa TUCKOHTUPOBAHUS COCTaBIseT 4 roja, a €ro
uHTEepBaI — 1 TOI.

3amayva 2.

Kommnanusi TuUTaHUpYeT OKCIIAHCHUI0O HA MEXIyHApOJHBIC PHIHKM W OyJeT MoJay4daTh BBIPYYKY B
WHOCTpaHHOUW BamoTe. HeoOXoauMo OIEHUTh PHUCKH, CBSI3aHHBIC C KOJCOAHUSAMH BATIOTHBIX KypCOB, H
NPEIOKUTh MHCTPYMEHTBI JJIsi UX XeKUpoBaHUs. [IpoBecTu aHamm3 MCTOpUM M3MEHEHHUS KYypCOB BaJIoOT,
COCTaBUTH MPOTHO3 Ha OMMKAWIIMKA TOJ W pa3paboTaTh CTPATETHUIO HCIIOJIL30BAHHUS BATIOTHBIX (DBIOYEPCOB
WJTU OTIIIUOHOB JJIsI MUHUMU3AIIMK PUCKA.

3anaua 3.

@DuHAHCOBBIII WHCTUTYT OIICHHMBACT PUCK HEUCIIONHEHHS OO0S3aTENbCTB IO KpEeauTaM HeOOJIBIIOiH
rpyIe KOPHOPAaTHBHBIX KIMEHTOB. Paccumrars BepostHOCTh aedonra (PD) s kaxmoro u3 KIMEHTOB,
UCTIOJIB3YSI JIOCTYIHBIE JTaHHBIE (PMHAHCOBOW OTYETHOCTH M KPEIUTHBIX PEHTHHIOB. IIpeanoute BapHaHTHI
XeJLKMPOBAHUS, TAKUE KaK KpeIuTHbIE iedonTHbIe cBombl (CDS).

3anaya 4.

WuBecTUITMOHHBI (OHJ] XOYeT OIICHWUTh CTENeHb PHUCKa B CBOEM mMopTdene, COCTOSIIEM M3 aKIHid,
obnuranuii U AepuBaTUBOB. VICMONIB3ys MCTOPUYECKHE TaHHBIE O JOXOJHOCTSX COCTABIISIFOIIMX MOPTQEs,
MoCYuTaTh TOKa3zaTenu pucka, Takue kak Value at Risk (VaR) m Conditional Value at Risk (CVaR), u
MPEITI0KUTH CIOCOOBI ONTUMU3ALINN TTOPThEs.

3anaya 5.

Komrmanusi XxoueT MHHUMHU3UPOBATH OTICPAIIHOHHBIC PUCKH, CBS3aHHBIC ¢ (PMHAHCOBBIMHU MPOIECCAMH,
TaKMMH Kak o0paboTka IUIaTeXeld M ympaBleHHE [EHEKHBIMH IMOTOKaMu. CMOJenupoBaTh CIIEHAPUH, B
KOTOPOM TMpou3omen cOoi B cucreMe o0paboTku r1uiaTtexed. PaspaGortaTe TutlaH HOEeWCTBUM A
MHUHUMU3AIUA TOTCPb, BKIIIOYAasA BHCAPCHUC PC3CPBHLIX CUCTCM U YJIIYUHICHUC TCKYIIHUX TPOLCCCOB.

3agaua 6.

[lpeampusaTie MOJKHO TNPOAHATU3UPOBATH CBOIO  CIIOCOOHOCTH  CBOEBPEMEHHO  BBINOJIHATH
KpaTKOCpOUYHbIE  00s3aTenbcTBa 0€3  MPUBICYECHUS JIOMOJHHUTEIBHOTO BHEIIHETO  (PUHAHCHPOBAHMA.
[IpoBectn aHanmM3 TEKyIell JIMKBUIHOCTH, DPAacCUUTaB TaKUE II0KAa3aTesM, KaKk KOA((GHUIMEHT TeKyIeH
JUKBUAHOCTH M Kod3(duuumeHnt  ObicTpodl  JTUKBUAHOCTH.  Pa3paboTaTh  CTpaTeruio  yrpaBieHHS
KPAaTKOCPOYHBIMH aKTUBAMH M 003aTEILCTBAMHY IS YITyUIICHUS TUKBUIHOCTH.

Temwt nucomennvix padom (3cce, peghepamot, Kypcoswvie padomast u op.)

Temsl pedepaTon

1. [Tox0 eI K OTIPENIEIICHUI0 KATETOPUHU PHCKA.

2. OOBbeKTUBHBIN W CyOBEKTHBHBIA METOJNBI OIpPEACTCHUS BEPOSTHOCTH HEXKEIATEIBHBIX
COOBITHH.

3. JlepeBo pUCKOB (CTpYKTypa pa3OUeHHs] pUCKOB) MPOEKTa.

4. Puck kak Mepa HEONpeIeIeHHOCTH 0KHIAeMOTO JI0XO01a.

TeMmbl ToKIaI0B

1. DOBosrOLINA B3IJISII0B HA KATETOPUN «PHUCK».

2. 3. IIpeanochlakk U (HaKTOPBI, MPEIIICCTBYIONINE HACTYTUICHUIO PUCKOBBIX CUTYaITUH.
3. Ponb banka Poccun B ynpaBineHMN OaHKOBCKUMH PUCKAMH.

4. Pucku B MEXIyHApOHOM OAHKOBCKOM JIEATEIHLHOCTH.
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