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1. IlepeyeHp mNIAHHpPYEMBIX Ppe3yJabTATOB O0y4eHMs 10 JHCHUILUIMHE, COOTHECEHHBIX C
INIAHNPYEMbIMH Pe3yJIbTaTaMH OCBOCHHUS 00Pa30BaTeIbHOI IPOrpaMMbl

[Iponecc u3yuyeHus: TUCHUILIMHBI HampaBieH Ha GopmupoBaHue cieayroumx xkomnerenuuid OIT BO
U OBJIaJICHHUE CIEIYIOLUIMMHU Pe3yIbTaTaMU O0YUYEeHHUS IO AUCIUILIUHE:

Kon n HaumeHoBanune Kon n [lepedeHpb IaHUPYEMBIX pE3yIbTaTOB 00yUEHHS 10
KOMITETEHIIUU HaUMEHOBAaHHE JUCLIMILINHE
MHAMKATOpa
JOCTHIKCHHUS
ITK-3 Crnoco6en | T1K-3.2 3HaeT
npoBoAUTh  (puHaHCOBBIH | [Ipumenser TeopeTtnueckue OCHOBBI (PMHAHCOBOTO aHAJIM3a U
aHayu3, OOJKETUPOBAHUE | METOIBI U Or0IKETUPOBAHUS
u YIPAaBIEHUE | IPUEMBI yMeeT
ACHEKHBIMH MIOTOKAMH (HHAHCOBOTO | OcymiecTBIATS KOMIUIEKCHBIH (DHHAHCOBEIH aHAIN3
aHalln3a, XO35IUCTBEHHOM AESATEIbHOCTU NPEANPUATUHI
OrozKeTHpOBaH BJIaJleeT HABBIKAMM
Wi [IpodeccroHanbHBIMU HHCTPYMEHTAMH U TEXHOJIOTUSIMU
yHpaBJICHH (MHAHCOBOrO MOJEIMPOBAHHUS
JIEHE)KHBIMU
ITOTOKaMU

2. IlepevyeHb OLIEHOYHBIX CPEACTB 110 AUCHHUILIMHE

e OreHOUHOE CPEesICTBO
Kon nnaukaropos
3 MIPOBEPKH Pe3yIbTaTOB
No HaumenoBanue pasjeina/TeMsl g JIOCTUKECHHSI
5 . JOCTHXXEHUS UHIUKATOPOB
O KOMIIETEHIIUH .
KOMIETEHIUH
1. |1 pa3men. AHanm3 pUHAHCOBOW OTYETHOCTH
[TonsTue, CylHOCTD U
1], |OPraHM3aIMA aHAMM3A 7 TIK-3.2 VYernsiit ompoc, Tect
""" | huHAHCOBOW OTYETHOCTH B
opraHusanuu
Mertonbl ¥ IPUEMBI aHATN3a .
1.2. | nanmsix dbunancosoit 7 TIK-3.2 Yerasiit ompoc, Tect
OTYETHOCTU
AHanu3 OyXranatepcKkoro
13 OanaHca u nmoxasarenei 7 IK-3.2 KourponeHas pabota
™" | buHaHCOBOTO COCTOSHUSA
OpraHn3aIyn
1.4 AnHanm3 or4era 0 (UHAHCOBBIX 7 TIK-3.2 VYernsiit ompoc, Tect
" | pe3yabTarax
15 AHanmus ordeTta 00 U3MEHEHHUH 7 TIK-3.2 VYeTHbId onpoc, Tect
" |xanwurana
16 AHanm3 oT4eTa 0 JBIKCHUH 7 IK-3.2 KontponbHas padora
""" | AE€HEXHBIX CPENICTB
1.7 Bro/pkeTrpoBanue 1 yrpaBJieHue 7 TIK-3.2 VYerusiit ompoc, Tect
""" | A€HEeXHBIMU IOTOKAMU
AHaim3 NosICHEHNH K
18 OyxranTepckomy GamaHcy u 7 [IK-3.2 VYerusiit ompoc, Tect
" | otuery o puHAHCOBBIX
pe3yapTaTax




1.9, AHaNuM3 U OIICHKA (PHHAHCOBBIX 7 IK-3.2 KontponeHas padora
PHCKOB

I[IpomeskyTOuHas aTTecTaIus 3a

3. OueHo4HbIe CPeACTBA (OLEHOYHbIE MATEPHAJIbI)

IIpuMepHBIii 1IepedYeHb OLICHOYHBIX CPEACTB JUISl TEKyIIEro KOHTPOJS  YCIIEBa€MOCTH U
IIPOMEKYTOYHOU aTTeCTalluu

Ne | HammenoBanue Kpatkas xapakrepuctuka [IpencraBieHne OLIEHOYHOIO CPEJCTBA B
/I | OLIEHOYHOT'O CPE/ICTBA OLICHOYHOT'O CpeCTBa donne (OueHouHbIE MaTEPUATIBI)
TeKynii KOHTPOJIb
JIU1s1 o1leHKY 3HAHUHI

1 VYerHblid onpoc CpenctBo koHTpoist 3HaHul | [lepeueHb BOPOCOB /AJis YCTHOTO Oompoca

CTYJICHTOB,

CIoCcOOCTBYIOIIIEE

YCTaHOBJICHHUIO

HEIOCPEACTBEHHOIO

KOHTAKTa MEXKITy
npernojaBareieM u
CTYZIEHTOM, B IIpoIiecce
KOTOPOT'0 Iperno/aBareb
HOJTy4JaeT IHPOKHE
BO3MOXKHOCTH ISl U3YUEHUS
WHTUBH/y aTbHBIX
0COOEHHOCTEH YCBOCHUS
CTYJIEHTaMU y4eOHOIo

MmarepHaa.
JIJ1s1 OlIeHKH YMEHU
2 KonTtponpHas pabdora CpenctBo npoBepku KoMmieKkT KOHTPOIbHBIX 33JaHUi 110
YMEHUH IPUMEHATh BapHaHTaM

MOJIy4CHHbIC 3HAHUS IS
pelieHus 3aaau
OIPEICTICHHOTO TUTIA IO
TEME WU pa3ieny

I[J'ISI OIICHKM HAaBBIKOB

HpOMe)KYTO‘IHaH aTTCCTallusd

3 3auer CpenctBo KOHTpOIs IlepedyeHn BOIPOCOB K 3a4eTy
YCBOEHUS y4eOHOT0
MaTrepualla pakTUHYECKUX U
CEMHHAPCKUX 3aHATHUH,
YCIELIHOrO IMTPOX0XKACHUS
IIPAKTHK U BBIIIOJIHEHHUS B
IIPOLIECCE ITUX MPAKTUK
BCEX yUEOHBIX TOPYUEHUN B
COOTBETCTBUHU C
YTBEPKICHHON
IIPOTrPaMMON ¢
BBICTaBJICHUEM OLICHKH B
BUJIE «3aYTCHOY,
«HE3aYTECHO».

4. llpumepHbiii GOH OLEHOYHBIX CPEICTB AJsl NMPOBeIeHUsS] TEKYIIero KOHTPOJISI M MPOMeXKYTOYHOM
arrecTalvu 00yYAKIIMXCH M0 TUCHHUILINHE (MOAY./110) ""AHaJan3 OyXrajarepcko oT4eTHOCTH "
IIpumepnvie oyenounvie mamepuansvt 01N MEKyule20 KORMpPOJia ycneeaemocmu




Tema 1. [Ipenmer, 3a1auu U copepxKaHre SKOHOMHUUECKOTO aHaIH3a.
1. DKOHOMUYECKHI aHalu3 KaKk HayKa M KaK BUJ YIIPaBICHYECKON JCSTEIILHOCTH.
2. KoHuenuus aHaIUTUYECKOTO 0OeCredeHuss SKOHOMHYECKONW O€30MacHOCTH SKOHOMHYECKHX
CyOBEKTOB.
3. [IpyHIMIIBI 5KOHOMUYECKOTO aHaIn3a
4. llenb 1 337241 5KOHOMUYECKOTO aHaJIU3a
Tema 2. Buabl 5JKOHOMUUYECKOTO aHAJIM3a
5. Bunel aHanm3a, UCIob3yeMbIe B ACSITETLHOCTH CIEIUAINCTA TI0 SKOHOMUYECKON 0e30macHOCTH
6. OcoOEeHHOCTH OMEepaTUBHOIO aHATN3a
7. AHamu3 COLMAIBHO-DKOHOMUYECKHX IIPOLECCOB B JEIOBOM OKpyXarolled cpeae B ILEix
BBISIBIICHUSA
yIrpo3 SKOHOMUYECKOW 0e30MmacHOCTH
8. CtpaTernueckuid aHaju3, €ro 1eJu U 0COOCHHOCTH
Tema 3. CoBpeMeHHbIC HHPOPMAIIMOHHBIC TEXHOJIOTUH JIJIsl peIICHUS 3a1a4d B TPOECCUOHATBHON
JesITEeLHOCTH.
9. BO3MOXXHOCTH COBPEMEHHBIX MHPOPMAIIMOHHBIX TEXHOJIOTHI B AaHATUTHYECKON JCSITeITbHOCTH
10. CoBpeMeHHBIE TPOrpaMMbl SJKOHOMUYECKOT'O aHaln3a
11. 1C: AnanuTnka — BO3SMOKHOCTH U OTPaHUYEHUS
12. IlporpaMMHO-TEXHUYECKHE CPEJCTBA 0OpPaOOTKU JAaHHBIX B MPO(HECCHOHATBLHON J1eATEIbHOCTH
Tema 4. Ilokazarenu U (HakTOPbl, HCIIOJIB3YEMbIC B JKOHOMUYECKOM aHAJIH3e
13. IloaroroBka MCXOJHBIX TAHHBIX, HEOOXOAMMBIX ISl pacueTa YKOHOMUYECKUX IOKa3aTeleH,
XapaKTepPU3YIOIIUX ACSITeIbHOCTh XO3IUCTBYIOIINX CYOBEKTOB
14. IcTOYHUKM MOTYyYEeHUS TaHHBIX JIJIs aHAJIN3a
15. O6bekTrBHAs HEOOXOAUMOCTh 00ECIIEUSHHSI COMTOCTABUMOCTH JTaHHBIX
16. MeToapl obecIiedyeHnsI COIIOCTaBUMOCTH JaHHBIX
17. Buibl 5JKOHOMHUYECKHX TOKa3aTelen
Tema 5. Metognka 1 METOABI DKOHOMHUYECKOIO aHaJIN3a
18. OyHKIIMOHATLHO-CTOMMOCTHOM aHaINn3
19. I'padmueckoe mpeacTaBIeHUE TaHHBIX.
20. Bunel rpagukoB, npaBuia UX IPUMEHEHUS.
21. CpaBHeHHE, TPYNIIUPOBKA, WHACKCHBIN, OAIAaHCOBBIN METO/I.
Tema 6. MeTo/pl (pakTOPHOTO aHAIM3A.
22. MeToibl 1eTEpMUHUPOBAHHOTO (hAaKTOPHOTO aHAIHM3a
23. MeTosbl CTOXacTU4YEeCKOro (pakTOpHOro aHaiau3a
24. MonenupoBaHHe JETEPMUHUPOBAHHBIX (DAKTOPHBIX CHCTEM.
Tema 7. Metoasl peUTUHIOBOM OLIEHKU U IBPUCTUYECKUE METOJBI aHAJIN3A.
25. Meton cyMMBbl OaJlsTOB
26. Meton cyMMBbI MECT
27. Metox »tajioHa
28. TakCOHOMETPUUECKUN METOA
Tema 8 MeTob! BBISIBJICHUS OTEPh U
OIpEeICIICHUS] PE3EPBOB.
29. Bunpl notepb
30. Metozp! onpenenaeHus OTEPh
31. CriocoOsI pacyeTa HeIOMOMYyUYCHHBIX JOXOA0B U MPUOBLIN H3-3a TIOTEPh
Ilpumepnuvie oyenounvie mamepuansl
0J151 NPOBEOCHUA RPOMENHCYMOUHOU ammecmauuu (3auem, IK3ameH)
nO UMO2am 0C60eHUsA OUCUUNIUHBL (MOOYI)
Bormpocs! k 3auety
CyIHOCTb U ONpe/IesIeHHne PHUCKA.
[IpyuunHbBl BOSHUKHOBEHHSI IKOHOMHYECKOTO PHCKA.
Knaccudukarust puckos.
XapakTepuCTUKa OCHOBHBIX 3TAIOB YIPABIEHUS PUCKOM.
MeTo/bI OIICHKH YKOHOMUYECKUX PHCKOB.
[IpuHsATHE ONTUMAaNBbHBIX PEIICHUI B YCIOBUAX HEONPEAECIEHHOCTH.
Martpuiia mocneacTBUN U MaTpurIla PUCKOB.

Nk W=



8.
9.

10.
11.
12.
13.
14.
15.
16.
17.
18.
19.
20.
21.
22.
23.
24.
25.
26.
27.
28.
29.
30.
31.
32.
33.

AHanus CBA3aHHON TPYIIIBI PELICHUH B YCJIOBUAX MOIHON HEONPENEICHHOCTH.
IIpaBuno Banbpa.

[IpaBuno CaBumxka.

[IpaBuno I'ypeuna.

Kputepun npuHATHS pELIEHUH B yCIOBUAX YaCTUYHON HEONPEIEICHHOCTH.
OnrumansHOCTh 10 [1apero.

IIpaBuio Jlannaca paBHOBO3MO>KHOCTH.

CratucTudeckue MeTO/bl IPUHATHS PELICHUH B YCIOBUAX PHUCKA.
W3mepurenu u nokaszarenu (GUHAHCOBBIX PHUCKOB.

Pacrnipenienenust BeposiTHOCTEN M 0KHM1aeMasi JOXOIHOCTb.

KoMmOuHanum okuiaeMoro 3Ha4YeHHUs U AUCIEPCUN KaK KPUTEpUH pHCKa.
VYuer BAUSAHUSA aCHMMETPUU PACIPENEIICHUs BEPOSTHOCTEH Ha PUCKH.
Koa¢pdunment Bapuannm kak KpUuTepuil pucka.

OneHka HaIe’)KHOCTU MHBECTUILMI HA OCHOBE aHAJIN3a PUCKOB.

OneHka pHcka, Ha OCHOBE  aHaju3a 0e3yObITOUHOCTH HPEANPUATHS.
KonuuecTBeHHas orleHKa prcka OAaHKPOTCTBA MPEIIPUSTHA.

@akTopbl, CIOCOOCTBYIOIINE BOZHUKHOBEHUIO KPEJUTHBIX PUCKOB.
AHanu3 KpeJUTHBIX PUCKOB.

IIpremsbl yMEHbIIEHUS KDEJUTHBIX PUCKOB.

DddexTrBHAS TPOIICHTHAS CTABKA.

Hapamienue u BbIIIaTa NPOLIEHTOB B OTPEOUTENBCKOM KpPEAUTE.
Kpenutaeie rapantumu.

Puck nmukBugHOCTH.

OcCHOBHBIE XapaKTePUCTUKH MOPT(dest IIeHHBIX OyMmar.

XapakrepucTuka Mojiesneii moprdens MeHHbIX OyMar.

Mogens MapkoBumia o GopmupoBanun moptdens 3agaHHON APPEKTHBHOCTH C yUETOM

Beaymiero ¢gakropa.

34.
35.
36.

Teopust apoutpaxkuaoro nenoodpazoanus (APT).
beta-koaddunineHT B MOeH IIEHHBIX OyMmar.

XapaKkTepucTUKa PHIHOYHOTO (CHCTEMAaTHYECKOr0) U COOCTBEHHOIO (HECHCTEMaTHYEeCKOrO)

pHCKa IIeHHOM Oymarm.

37.
38.
39.
40.
41.
42.
43.
44.
45.

I.
3aracos,

€CIIM UX CTOUMOCTh B 0azucHoM roxy 1531 Teic. py0., B ordyeTHOM — 1924 ThIC. pYy6. BBIpyuKa ot
npojax B 6azucHoM roxy 29670 Teic. py0. , B otuetHoM 33304 ThIC. py0. Chemnaiite BHIBOJIBI.

2. OnpenenuTe OTHOCUTEIBHYIO SKOHOMUIO (TIepepacxoi) 3aTpaT B HE3aBEPILICHHOM IPOU3BO/ICTBE,
€CJIM MX CTOMMOCTh B 0azucHOM roay 135 Teic. py0., B oTueTHOM — 176,5 ThIC. py0. BBIpyuKa ot

Onpenenure OTHOCUTEIBHYIO

[IpaBuno I1apeto, ero ucnonap3oBaHUE NPU NPUHATUN (UHAHCOBBIX PEIICHUI.
Jusepcuduxanus moptders.

CoOGcTBeHHBIN pUCK MOpTdens. PEIHOUHBINA pHCK MOpTQes.

Monens noxomnoctu ¢puHAHCOBBIX akTUBOB (CAPM).

JIvHus pbIHKa HeHHbIX Oymar (SML).

Jlunus peiaka kanutana (CML).

Monens Tobuna-Illapna-JlutHepa.

B-koaddunrent moprdens HeHHBIX Oymar.

[optdens MapkoBuna u Toouna MakcumanbsHol 3¢ heKTHBHOCTH.

npoaax B 6azucHoM roxy 29670 teic. pyo0. , B oTuetHOM 33304 ThIC. PYO.

3. Onpenenute OTHOCUTENbHYIO SKOHOMHUIO (IIepepacxojl) 0OOPOTHBIX aKTUBOB, €CIIU UX CTOUMOCTh B
6azucHoM rogy 2298 Teic. pyo., B oTueTHOM — 2984 ThIC. py0. BIpyuka oT mpogax B 6a3MCHOM TOAy

29670 TeIC. py0. , B oTaeTHOM 33304 THIC. PYO.
Temwbt nucomennvix pavom (Icce, pepepamut, Kypcogvie padomot u op.)

HKOHOMHUIO  (TIepepacXofl) MaTepHalbHBIX MPOU3BOICTBEHHBIX



Tematuka pedepaToB, JOKITAIOB C MPE3EHTAIMEH, cTaTel (M3BJIeUEHHS U3 y4eOHOro mocoous)

1. CriocoObl  ympaBlieHHsT pPHUCKAMH Ha TPEINPUITUAX PEaTbHOTO CEKTOpa HAKOHOMHUKHU
(muBepcuuKanys, caMocTpaxoBaHue (pe3epBUPOBaHNUE), CTPAXOBAHHE, XEKHPOBAHHUE )
2. HHuTterpanbaple Mepbl pucka (HazHaueHue, mepbl pucka EaR (Earnings at Risk — puck

noxona), CFaR (Cash Flow at Risk — puck noroka nammuHoctn), EPSaR (Earnings per Share at Risk —
PHCK J10X0/Ia B pacueTe Ha OJIHY aKIHIO) H Jp.)
3. OCHOBHBIE METO/IbI OLIEHKH PHUCKOB (QHAJIM3 YyBCTBUTEIBHOCTH, aHAJIN3 CLEHAPHUEB, aHAJIN3
PUYMHHO-CIICICTBEHHBIX CBsI3el, MeTo MoHTe-Kapiio, MeTo/] SKCIIepTHBIX OLIEHOK)
4. AHanu3 BO3/ICHCTBUS BHECIIHUX U BHYTPCHHUX (DAKTOPOB HA PUCKU MPEATIPHSATHS
VYrpaBieHne puCKaMH JIMKBHIHOCTH
OO1Me NPUHIUIIBI U CTIe(HKa YIPABICHUS PUCKAMH TIPEIIPUSITUS
Kapra puckoB — 3 QeKTHBHBI HHCTPYMEHT YIIPABICHUS PHCKAMU
Mopenu nporHo3upoBaHus PUHAHCOBOH HECOCTOSTEILHOCTH MPEIIPUITUS
CrpaxoBaHue pHCKa.
0. Mertonsl ynpaBieHus (PUHAHCOBBIM PUCKOM

N N A
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